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Y-Bank for International Settlements
£-Basel Committee on Banking Supervision
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©-Minimal Capital Requirements
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1-Banking Book
Y-Consolidated Supervision
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A-Corporate Affiliations
4-Counterparty Risk
) +-Problem Assets
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\V-Exposures

\ Y-Single Counterparty
\Y-Connected Counterparties
) £-Related Parties

Y2-On an arm's — length basis
\1-Capital Charge
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\Y-Know — Your — Customer (KYC)
Y A-On — Site Supervision
\ 4-Off — Site Supervision
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Y)-Host Banking Supervisors
YY-Wood
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YY-Supervisory Review
Y¢-). B. Hall
Ye-Business Cycle
Y1-Market Discipline
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YV-Standardized Approach

YA-Foundation Internal Rating-Based (IRB) Approach
Y4-Basic Indicator Approach

Y+ -Internal Measurement Approach
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